Industry Voices

xplore the firms powering PMR and advancing the practice

of portfolio mana

Request a Demo (/Request-Demo)

)

My Account (/openid-connect/sams-sigma/login-redirect?prompt=login&openid_connect_destination=/content/iijinvest/12/4/41&custom_message=)

Find topics, articles or authors...

Data Envelopment Analysis of Morningstar's Large-Cap Mutual Funds

John A. Haslem, Carl A. Scheraga

The Journal of Investing Winter 2003, 12 (4) 41-48
DOI: 10.3905/j0i.2003.319566

Download PDF Add to Favorites Share Labels Cite Alerts

The Journal of Investing Vol 12 Issue 4
(/content/iijinvest/12/4)

Volume 12, Issue 4

Winter 2003 (/content/iijinvest/12/4)

Log in (/openid-connect/sams-sigma/login-redirect?
prompt=login&openid_connect_destination=/content/iijinvest/12/4/41) to access this content or Request a Demo &
(/Request-Demo)

Log in (/openid-connect/sams-sigma/login-redirect?prompt=login&openid_connect_destination=/content/iijinvest/12/4/41)

Request a Demo (/Request-Demo)

Find topics, articles or authors... O\

Focus (/highwire_display/entity_view/node/349191/content_tabs)

Article Authors

Download PDF Add to Favorites Share Labels Cite Alerts

Previous (Https://Www.Pm-Research.Com/Content/lijinvest/12/4/31) Next


https://pagead2.googlesyndication.com/pcs/click?xai=AKAOjsu2f4_Am7BHzAbhRv1TbObhPdKgwM-sJQTZ42trdIMSP2Dj2w_3uMAGcpzHRSm6u6CO4Cdu5JmWxhfV_MWSGtY7aPtSGjvlfLogvrCqHmapuyxzfEyAPNnnV6i10LO8h4kjZHXhcFOBOFmT2336tkm3M4sH96LTzVQJ30ILSIq7oxJd0N6ODL02443n1RbGYBxzPfMG5XRZ4MdvAa0OVYaREl_CWTZoPy1VP_OD7mUF1ImTuNk203uwlZv_Rxb-RjzlQ7b1-X1zh58Qwp4LC5uSRooWoQclpMPolSqeITVhJZO_i2sujk4LOzpL0oAoPIaQX27sNodUJsJ0yGnxzwWxbfFSE9kyG5s2pLSmI0RnTtztozRfikxCCp0itKCDMgLmTEzjj2wdCVAN&sig=Cg0ArKJSzFxoFz2PccAl&fbs_aeid=%5Bgw_fbsaeid%5D&adurl=https://www.pm-research.com/industry-voices
https://www.pm-research.com/content/iijinvest/12/4
https://www.pm-research.com/content/iijinvest/12/4
https://www.pm-research.com/openid-connect/sams-sigma/login-redirect?prompt=login&openid_connect_destination=/content/iijinvest/12/4/41
https://www.pm-research.com/Request-Demo
https://www.pm-research.com/openid-connect/sams-sigma/login-redirect?prompt=login&openid_connect_destination=/content/iijinvest/12/4/41
https://www.pm-research.com/Request-Demo
https://www.pm-research.com/content/iijinvest/12/4/31
https://www.pm-research.com/content/iijinvest/12/4/49
https://www.pm-research.com/highwire_display/entity_view/node/349191/content_tabs
https://www.pm-research.com/
https://www.pm-research.com/Request-Demo
https://www.pm-research.com/openid-connect/sams-sigma/login-redirect?prompt=login&openid_connect_destination=/content/iijinvest/12/4/41&custom_message=

Industry
Voices

PORTFOLIO
NANAGENENT
RESEARCH

with. imaligancs

Complement your workflow
with curated collections

’ )

Part of With Intelligence by S&P Global

(/about-

us)

/contact-

us)

etiodked RVt dReteanmupahy/pmresearch/)
LOCATIONS

New York

41 Madison Avenue
20th Floor

New York, NY 10010
646 931 9045

London

One London Wall
London, EC2Y 5EA



https://pagead2.googlesyndication.com/pcs/click?xai=AKAOjstSrYo8yYZfiIrylL2BmuKsmhwyrNiVJGAOyvPCZ486gSRbGHw_yIHI5YQZVbhSEnzKx6oSGD8erpjHyUBCsinttHP25SgO5pfcne-kzl0Deq--BB-Tf5bA5_wK29FlrCyEfvk8EgYTGylrnIh9-nnGwDGMnUn7qqF6dL7ucTrSRmbto0BsM_W9jujZIHK1cb5kMtE5_u3ESK5OXLGJFSG5k1u48OB0Uq_AjsSpUe9oqeeIdSAmAJxBjVSeLGm8zkK5SYUhF6Xwy9_GSl_q5oZLaGZGnw82xBfKmKhA1E9KFtBIXOWMssJ24EG6YiHE4nf20aC-vRuqvelWfUTqzpL0kz9sHsBa0Ob88aLNxittyWDKvS3C6l0xxmGNIRvVCSnilExhDOsxMjQd&sig=Cg0ArKJSzCyQVCY-2BnQ&fbs_aeid=%5Bgw_fbsaeid%5D&adurl=https://www.pm-research.com/collections
https://pagead2.googlesyndication.com/pcs/click?xai=AKAOjsujAcj6_riqT3FDZg6_Nl0AaBxubBlMWIFn24a7Cnjyw06m0Wu3--4RgUQL1VZTX4jp5160HT0I8rfzlmIG9S_56z78q2cgrgA0__YLb0kFWmfySJrjxm4zBEGy_5Gt5_kSu9rLP41LJzLwkR91l_EMoXpsQxGJyi9yF-1WvdvSeRHxJNapfDWdgJYyVM-sCjHBF6vVvy4dUPDbeD-IeCX6qum2r90OxMSDVRO7Ure3liukW0hQVDQAQ4rx8Lv-hxsbitTt-PYTCKPo5C0nPBaouc3z0y345FNACErAkY6tYuotlRVhrg2GCwV1gD-gUacXFPUUBe1HNB2zucFIo8JBYZ1DbvfVSlG83ObpQDfkZHxknEdtL95DxWhXbLxgys_neP7-ZXV3Feht&sig=Cg0ArKJSzMesVJRJgqIh&fbs_aeid=%5Bgw_fbsaeid%5D&adurl=https://www.pm-research.com/industry-voices
https://pagead2.googlesyndication.com/pcs/click?xai=AKAOjst4cUoLDGX4_XRDyrf3HOCWCIgPuH9cPOQE5JaopEeyiVHpj-sl6PhQT8Yw1DpGn-bnSGf-Dv68SeLZwoEbJBvnfWA7o1wsvRMyM3bYUimiRF12ONS3KzLhP5Z0yC3zasUVE5c_evgCrIvVcPEAmkhk-biZjCkKWt6DljTYkMGE3NH4Gmxj3kg9Mtri64jsrh-AYYSd4CUxUh7-zAgK7T96utIujAqFbHmJzN8S54H-piifIr5f4SXZLRcP_PGcavRvP9X3HqJaXWRCeOrIFqylVvu32hFU_eYGPtH9GPSc2qg3m1y8bdWabY0MOjfLN09qbEe5je1qwiaT5jqe4G8ZoV_yuu160K-fCvjSuz80tJItJ4XGaqTzYBDC55woGvQWACE7fZQguhqm&sig=Cg0ArKJSzKphE86b259g&fbs_aeid=%5Bgw_fbsaeid%5D&adurl=https://www.pm-research.com/topics
https://www.pm-research.com/
https://www.pm-research.com/about-us
https://www.pm-research.com/contact-us
https://twitter.com/PM_Research_
https://www.linkedin.com/company/pmresearch/

0207 139 1600

Hong Kong
21/F Cityplaza Three,
14 Taikoo Wan Road,
Taikoo
EXPLORE OUR RESEARCH
By Topic
(/topic/portfolio-management-theory-and-practice)
(/topic/quantitative-finance)
(/topic/economics-and-financial-history)
(/topic/risk-management-theory-and-practice)
(/topic/asset-classes)
(/topic/regulation-taxation-governance-and-compliance)
By Journal

(/content/iijpormgmt)
(/content/iijjfds)
(/content/pmrjesg)
(/content/iijfixinc)
(/content/iijinvest)
(/content/iijderiv)
(/content/iijaltinv)
(/contentl/iijretire)
(/content/iijwealthmgmt)
(/content/iijindinv)
(/content/iijstrfin)
(/content/iijtrade)
(/content/iijpriveq)

(/pa-reports)

©2026 (https://withintelligence.com/) | All material subject to strictly enforced copyright laws.

(https://www.withintelligence.com/cookies/)
(/code-of-ethics)
(https://www.withintelligence.com/terms/)

(https://withintelligence.com/privacy/)


https://www.pm-research.com/topic/portfolio-management-theory-and-practice
https://www.pm-research.com/topic/quantitative-finance
https://www.pm-research.com/topic/economics-and-financial-history
https://www.pm-research.com/topic/risk-management-theory-and-practice
https://www.pm-research.com/topic/asset-classes
https://www.pm-research.com/topic/regulation-taxation-governance-and-compliance
https://www.pm-research.com/content/iijpormgmt
https://www.pm-research.com/content/iijjfds
https://www.pm-research.com/content/pmrjesg
https://www.pm-research.com/content/iijfixinc
https://www.pm-research.com/content/iijinvest
https://www.pm-research.com/content/iijderiv
https://www.pm-research.com/content/iijaltinv
https://www.pm-research.com/content/iijretire
https://www.pm-research.com/content/iijwealthmgmt
https://www.pm-research.com/content/iijindinv
https://www.pm-research.com/content/iijstrfin
https://www.pm-research.com/content/iijtrade
https://www.pm-research.com/content/iijpriveq
https://www.pm-research.com/pa-reports
https://withintelligence.com/
https://www.withintelligence.com/cookies/
https://www.pm-research.com/code-of-ethics
https://www.withintelligence.com/terms/
https://withintelligence.com/privacy/

