Complement your workflow

with curated collections

Request a Demo (/Request-Demo)

My Account (/openid-connect/sams-sigma/login-redirect?prompt=login&openid_connect_destination=/content/iijpormgmt/43/4/33&custom_message=) Menu

Does Past Performance Matter in Investment Manager Selection?

Bradford Cornell (/search?query=&f%5B0%5D=authors%3ACornell%2C%20Bradford), Jason Hsu (/search?query=&f%5B0%5D=authors%3AHsu%2C%20Jason),
David Nanigian (/search?query=&{%5B0%5D=authors%3ANanigian%2C%20David)

The Journal of Portfolio Management Summer 2017, 43 (4) 33-43
DOI: 10.3905/jpm.2017.43.4.033

Download PDF Add to Favorites Share Labels Cite Alerts
e | The Journal of Portfolio Management Vol 43 Issue 4

i
w1y 'Eill
"_kw’g_-‘"g"t (/content/iijpormgmt/43/4)
= Volume 43, Issue 4
Summer 2017 (/content/iijpormgmt/43/4)

(/content/iijpormgmt/43/4)

Log in (/openid-connect/sams-sigma/login-redirect?
prompt=login&openid_connect_destination=/content/iijpormgmt/43/4/33) to access this content or Request a Demo el
(/Request-Demo)

Log in (Jopenid-connect/sams-sigma/login-redirect?prompt=login&openid_connect_destination=/content/iijpormgmt/43/4/33)

Request a Demo (/Request-Demo)

@ seethe Snapshots report for this research @

Snapshots . (/content/iijpracapp/5/4/16)

Focus (/highwire_display/entity_view/node/394356/content_tabs)

Article Authors


https://pagead2.googlesyndication.com/pcs/click?xai=AKAOjssrfXR_pPRYNvoou62oE_FFsN0zkWk9GGcYYArIkQCX1BNKMW3HHOpQ52kWr65IWhXP6bPzc1TtCwzCgL2-5BtMVGBCs1sq5isyVobTDqsvhjwP62ck_wMS0_Tr587o8hGi4_jC61dH530pNkr1TfNVTwm_S4U0xf6-T40Og8tipzTzEfjSqiOPcDFb-jbvAf_MQ7mQnhQIvRD9VR8f4jMSUZWyEV0vzRZnLn0tbwK3GVUSRiqC_T_iyX2UdP-mUDLx5E2eohjP9MuPB2SC2bPBVjCe4KqTCmjZyr-MdvF91gqlFFdS95f3Gh8fVp6_RUknJHhlum0Y4piIa1IjI5tflyZwREIdLo3qDhYiUK1q7164c15p3zVQQ-z7k3IGhppJvUMAytu3Qz1_GZkXgQ&sig=Cg0ArKJSzGhfDiL_2hpm&fbs_aeid=%5Bgw_fbsaeid%5D&adurl=https://www.pm-research.com/collections
https://www.pm-research.com/search?query=&f%5B0%5D=authors%3ACornell%2C%20Bradford
https://www.pm-research.com/search?query=&f%5B0%5D=authors%3AHsu%2C%20Jason
https://www.pm-research.com/search?query=&f%5B0%5D=authors%3ANanigian%2C%20David
https://www.pm-research.com/content/iijpormgmt/43/4
https://www.pm-research.com/content/iijpormgmt/43/4
https://www.pm-research.com/content/iijpormgmt/43/4
https://www.pm-research.com/openid-connect/sams-sigma/login-redirect?prompt=login&openid_connect_destination=/content/iijpormgmt/43/4/33
https://www.pm-research.com/Request-Demo
https://www.pm-research.com/openid-connect/sams-sigma/login-redirect?prompt=login&openid_connect_destination=/content/iijpormgmt/43/4/33
https://www.pm-research.com/Request-Demo
https://www.pm-research.com/content/iijpracapp/5/4/16
https://www.pm-research.com/highwire_display/entity_view/node/394356/content_tabs
https://www.pm-research.com/
https://www.pm-research.com/Request-Demo
https://www.pm-research.com/openid-connect/sams-sigma/login-redirect?prompt=login&openid_connect_destination=/content/iijpormgmt/43/4/33&custom_message=

Download PDF Add to Favorites

Related Topics

Portfolio Management in Theory and Practice
Portfolio Construction
Manager Selection

Performance Measurement

PORTFOLIO
HANAGEMENT
RESEARCH

by S&P Global

0

Part of With Intelligence by S&P Global

(/about-

us)

Share Labels Cite Alerts

Previous (Https://Www.Pm-Research.Com/Content/lijpormgmt/43/4/17) Next

Complement your workflow
with curated collections

Be inspired by the
top minds in finance

Fresh Insights for a changing market

Back to top ‘


https://pagead2.googlesyndication.com/pcs/click?xai=AKAOjssdDaKinX8JPRKqwVI6W2nkE2gM8eDGjlIOhRs9zUnoHk74cUSQbh0bBzNTvQIhyxlaas16U2rwHN_w_Gc6puohtinAbNwQGKIVHSrZyf87edKMZwpOB2dWKvaWxtElzqcWiK8YIyg70GZOeP2MogbuJFmQgKSz0k7a9BKdY4CxhRrTPlBJ8nEJAjrJlpuj0UpgYmO1wD86HpNyA5cLBtsMdi25xps5mAxL4pATvIFNnd4ZGpExIT6lqwlwh6epCqRcTgOSok56F92I63P-PArjY8D0dT-rrf3bYUrNxhlfNirqnFLBu2-zMUD8KsL9cI-JQZpKPAcNkmeBq-AZEJ_FTtuDKnDM578wEQ5fS_ydLbj0vYoOqGw3b6zz2nS6WSu_vsKwqfc5RN9uBHNlEQ&sig=Cg0ArKJSzHPrFfw8c8l1&fbs_aeid=%5Bgw_fbsaeid%5D&adurl=https://www.pm-research.com/market-perspectives
https://www.pm-research.com/content/iijpormgmt/43/4/17
https://www.pm-research.com/content/iijpormgmt/43/4/44
https://pagead2.googlesyndication.com/pcs/click?xai=AKAOjst920VujP6AN-bRJGUUS2lmRHmc9nQkMtVjicWVJjKMVh_b7eZYua80ZkH_2pME_8oM-mEBPODG9gBigvXo7H3eAqfJTf_19RDCf2erj21avZ1GTTCvGznQxJGKZIhVl1WSxRPAf6gAzgAjFoSasGXIiCoZKUWTCsPEGjN_5az8r1I0ENANNkIgKRlCWvWwwPygFRs3SN17KB7TM2rftIV2xgstlZmHBSyPBbk1qF_rSsV7ZxggJJ2Owttm6JTUIivlqVgCrPYg6hGGmOhivOXpWf7q4ZnyGV8K5awXecTyeKajNyhm3MP2DueQe3kaG8hszFiqiNHMXdtNh4D2XvwIHHBv69OcIQ_LWkHCSD26SzyFSw7qojoGuAzCOutm9anwj1eXUDPsQTFrYaztaw&sig=Cg0ArKJSzHXlJ8fDR83j&fbs_aeid=%5Bgw_fbsaeid%5D&adurl=https://www.pm-research.com/collections
https://pagead2.googlesyndication.com/pcs/click?xai=AKAOjsvLdBuJUQ-25-luq33cWCbEQWqaZkPpwu27VvHnIsglX3tfD0YEaOtLJHRaAgvgpMZz_6lh8ztTO41w8mdQ7QfxXT2v63PmN1lsJ0qElgcPuccUz35r8uKD4xrn8dj6Ls2hEYFqR7Ps2_MJ5IXWab6qrypjtKR-0f7PdQlghAmEDdiZPN1xg5I6PSN7WwOM0bbi6ZhnSL1R_gOFgxj0ZtUOC2sMCudDTWPsLQpZgbIsKCgGMfyhAL_k9miFLZ5TG1l5qefklQ5NmWl-Y7mGXDS0T7WJEtjJGye4mscqieGIZOXOsKkWdWe26u8YU2pg4YZMp00xWUWhUpHX2IVPinz6L2vzDZ16jQNWih4Du_qWgo8jtrcTgbo6YnA11uYqcCo7szdh-e4sTSxAbri-1g&sig=Cg0ArKJSzHxJEogFhXLH&fbs_aeid=%5Bgw_fbsaeid%5D&adurl=https://www.pm-research.com/publish-your-research
https://www.pm-research.com/search?query=&f%5B0%5D=topics%3A576
https://www.pm-research.com/search?query=&f%5B0%5D=sub_topics%3A584
https://www.pm-research.com/search?query=&f%5B0%5D=sub_topics%3A585
https://www.pm-research.com/search?query=&f%5B0%5D=sub_topics%3A586
https://www.pm-research.com/
https://www.pm-research.com/about-us
https://www.pm-research.com/contact-us

/contact-

us)

etioked RiEdRegeamubahy/pmresearch/)

LOCATIONS

New York

41 Madison Avenue
20th Floor

New York, NY 10010
646 931 9045

London

One London Wall
London, EC2Y 5EA
0207 139 1600

Hong Kong
21/F Cityplaza Three,
14 Taikoo Wan Road,

(/topic/portfolio-management-theory-and-practice)

(/topic/economics-and-financial-history)

(/topic/risk-management-theory-and-practice)

Taikoo
EXPLORE OUR RESEARCH
By Topic
(/topic/quantitative-finance)
(/topic/asset-classes)
By Journal

(/content/iijpormgmt)
(/content/iijjfds)
(/content/pmrjesg)
(/content/iijfixinc)
(/content/iijinvest)
(/content/iijderiv)
(/content/iijaltinv)
(/content/iijretire)
(/content/iijwealthmgmt)
(/content/iijindinv)
(/content/iijstrfin)
(/content/iijtrade)

(/content/iijpriveq)

(/topic/regulation-taxation-governance-and-compliance)


https://www.pm-research.com/contact-us
https://twitter.com/PM_Research_
https://www.linkedin.com/company/pmresearch/
https://www.pm-research.com/topic/portfolio-management-theory-and-practice
https://www.pm-research.com/topic/quantitative-finance
https://www.pm-research.com/topic/economics-and-financial-history
https://www.pm-research.com/topic/risk-management-theory-and-practice
https://www.pm-research.com/topic/asset-classes
https://www.pm-research.com/topic/regulation-taxation-governance-and-compliance
https://www.pm-research.com/content/iijpormgmt
https://www.pm-research.com/content/iijjfds
https://www.pm-research.com/content/pmrjesg
https://www.pm-research.com/content/iijfixinc
https://www.pm-research.com/content/iijinvest
https://www.pm-research.com/content/iijderiv
https://www.pm-research.com/content/iijaltinv
https://www.pm-research.com/content/iijretire
https://www.pm-research.com/content/iijwealthmgmt
https://www.pm-research.com/content/iijindinv
https://www.pm-research.com/content/iijstrfin
https://www.pm-research.com/content/iijtrade
https://www.pm-research.com/content/iijpriveq

(/snapshots)

©2026 (https://withintelligence.com/) | All material subject to strictly enforced copyright laws.

(https://www.withintelligence.com/cookies/)
(/code-of-ethics)
(https://www.withintelligence.com/terms/)

(https://withintelligence.com/privacy/)


https://www.pm-research.com/snapshots
https://withintelligence.com/
https://www.withintelligence.com/cookies/
https://www.pm-research.com/code-of-ethics
https://www.withintelligence.com/terms/
https://withintelligence.com/privacy/

